
Lesson Source Exercises 

Forward Contracts 

Past FM exams 7-10-18-19-20-29-31-37-38-51-56 

Examples from SOA FM slides  

Derivatives Marked by McDonald 5.5 - 5.13  

ACTEX 2009 Edition: Supplemental Exercises 3 

Future Contracts 

Past FM exams 30-32-45 

Examples from SOA FM slides  

Derivatives Marked by McDonald  

ACTEX 2009 Edition: Supplemental Exercises  

Call options 

Past FM exams  

Examples from SOA FM slides 5-6-7-8-9-10 

Derivatives Marked by McDonald  

ACTEX 2009 Edition: Supplemental Exercises 4 

Put options 

Past FM exams 60 - 62 

Examples from SOA FM slides 4-5-9-11-12 

Derivatives Marked by McDonald  

ACTEX 2009 Edition: Supplemental Exercises 6 - 8 

Put-Call parity 

Past FM exams  

Examples from SOA FM slides 6-7-8-9-10-11-12-13 

Derivatives Marked by McDonald  

ACTEX 2009 Edition: Supplemental Exercises  

? 

Past FM exams 41-43-49-50-60-62 

Examples from SOA FM slides  

Derivatives Marked by McDonald  

ACTEX 2009 Edition: Supplemental Exercises  



Hedging and 
Investment 
Strategies 

Past FM exams  

Examples from SOA FM slides  

Derivatives Marked by McDonald  

ACTEX 2009 Edition: Supplemental Exercises  

 


